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Abstract

Weakly nonlinear hexagon convection patterns coupled to mean flow are investigated within the framework of coupled
Ginzburg—Landau equations. The equations are in particular relevant for non-Boussinesq Rayleigh—Bénard convection at
low Prandtl numbers. The mean flow is found to: (1) affect only one of the two long-wave phase modes of the hexagons,
and (2) suppress the mixing between the two phase modes. As a consequence, for small Prandtl numbers the transverse al
the longitudinal phase instability are expected to occur in sufficiently distinct parameter regimes that they can be studied
separately. Through the formation of penta—hepta defects, they lead to different types of transient disordered states. The
results for the dynamics of the penta—hepta defects shed light on the persistence of grain boundaries in such disordered state
© 2002 Elsevier Science B.V. All rights reserved.
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1. Introduction

Roll patterns in Rayleigh—Bénard convection of a fluid layer heated from below have been explored extensively
over the years as a paradigmatic system to study the succession of transitions from ordered to disordered an
eventually turbulent states (for a recent review, see [1]). For small convection amplitudes a weakly nonlinear
description in terms of a Newell-Whitehead—Segel equation [2,3] would be expected to be sufficient at least for
almost straight roll patterns. However, this is true only in the limit of large Prandtl numbers. For small Prandtl
numbers, curved roll patterns drive a mean flow that induces an important non-local coupling of the rolls due to
the incompressibility of the fluid. It is the origin of the oscillatory and the skew-varicose instability [4]. Since the
Newell-Whitehead—Segel equation does not capture the mean flow it has been extended to include an equation fc
a large-scale vertical vorticity mode [5].

A particularly interesting aspect of the mean flow is that it can induce persistent dynamics and disordered patterns.
Thus, it has been identified as the driving force for the persistent creation and annihilation of dislocations that has
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been observed [6-9]. Arguably, the most interesting state that is due to the mean flow is the spiral-defect chaos
observed in large-aspect ratio experiments on thin gas layers [10]. It is characterized by the appearance of various
types of defects in the pattern with small rotating spirals being the ones that are visually most striking. The onset
of spiral-defect chaos depends strongly on the Prandtl number, indicating that mean flows play an essential role in
maintaining this state [11-14].

Motivated by the strong impact of mean flows on roll convection patterns, we consider in this paper the effect of
such flows on the stability and dynamics of hexagonal patterns. Hexagonal patterns are commonly found in spatially
extended non-equilibrium systems such as non-Boussinesq Rayleigh-Bénard convection (e.g. [15]), Marangoni
convection (e.g. [16]), Turing structures in chemical systems [17], crystal growth (e.g. [18]), and surface waves on
vertically vibrated liquid or granular layers (Faraday experiment) [19,20]. Not in all of these systems mean flows
of the type discussed above arise. Clearly, they are relevant for the small Prandtl numbers in gas convection in very
thin layers [10]. Interestingly, the skewed-varicose instability and a (transient) state similar to spiral-defect chaos
have been observed also in vertically vibrated granular layers [21,22]. Since in convection they are a signature of
the importance of mean flow, it may also be relevant in vertically vibrated fluids. We focus in this paper on patterns
arising from a steady bifurcation, as is the case in convection. Immediately above onset, parametrically excited
standing waves like those arising in the Faraday experiment behave in many respects like patterns that are due to a
steady bifurcation (e.g. [23]). Our results may therefore, also be relevant for hexagon patterns in suitable Faraday
experiments.

In the absence of mean flows the stability of hexagonal patterns has been studied in detail in the weakly nonlinear
regime. Starting from three coupled Ginzburg—Landau-type equations for the amplitudes of the rolls that make up
the hexagonal pattern two coupled phase equations have been derived that describe the dynamics of long-wave
deformations of the hexagon patterns [24-27]. In these theoretical analyses two types of long-wave instabilities
have been identified, a longitudinal and a transverse mode, with the longitudinal mode being relevant only for
Rayleigh numbers very close to the saddle-node bifurcation at which the hexagons first appear. These long-wave
perturbations are captured by phase equations even in the strongly nonlinear regime [27]. In a more detailed
analysis also perturbations with arbitrary wavenumber and simulations of the nonlinear evolution ensuing from the
instabilities have been included [28]. The instabilities typically lead to the formation of penta—hepta defects (PHDs)
[29-32]. Specifically, for convection at large Prandtl numbers driven by a combination of buoyancy and surface
tension the stability of hexagons and their dynamics has been investigated in [33]. Experimentally, the side-band
instabilities of hexagonal convection patterns have not been studied in detail. A contributing factor has been that
controlled changes in the wavenumber of the pattern are considerably more difficult to effect than in systems like
Taylor-vortex flow, where detailed agreement between experiment and theory has been achieved (e.g. [34,35]).
Recently, however, it has been possible to use localized heating as a printing technique for convection patterns
[36,37], which allowed a detailed analysis of the stability of hexagonal patterns in Bénard—Marangoni convection
[36].

In our analysis of the linear stability of hexagons coupled to a two-dimensional mean flow, we find that the mean
flow couples only to one of the two long-wave modes. As a consequence, for sufficiently small Prandtl numbers
each of the two long-wave instabilities dominates in a separate, experimentally accessible parameter regime. The
nonlinear evolution of both instabilities leads to the formation of defects. We study their motion and briefly touch
upon its impact on disordered patterns and grain boundaries.

This paper is organized as follows: first we formulate the problem extending previous work on the mean flow
generated by roll convection [38,39]. We then study the stability of the hexagonal pattern with respect to side-band
perturbations (Section 2). In Section 3, the nonlinear evolution of the side-band instabilities is investigated numer-
ically, emphasizing the different evolution of the longitudinal and the transverse phase modes that destabilize the
hexagons. There, we also study the transition from hexagonal to roll patterns triggered by the side-band instabilities.
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In Section 4, we investigate numerically the dynamics of defects and of grain boundaries in the presence of mean
flow. Section 5 gives some conclusions.

2. Formulation and stability analysis
2.1. Formulation

The interaction between weakly nonlinear convection rolls and the mean flow generated by them has been
investigated for Rayleigh—Bénard convection with both no-slip and stress-free boundary conditions at the top and
bottom plate [38,39]. Expanding the fluid velocity in terms of the complex amplitudethe convection rolls and
the real streamfunctio® for the two-dimensional mean flow &s « 1)

V(E §,2,1) = €A(x, . 1) €97V, (2) + €2V x (02) f(D)} + hot., )
the extended Ginzburg—Landau equation4Aaand Q was derived, which to leading order is given by

WA = (n+ (3 —i202)% — |A]P)A — is143,Q + hot., @)

M(Q) = 2q1(3; — i202)d,|A* + h.ot., 3)

wherel = €/2qc with € the supercriticality parameter amd the critical wavenumber. For no-slip boundary
conditionsM (Q) = V2 [38], whereasV (Q) = (¢2V?3; — V4 Q for the stress-free case [39]. To leading order,

the mean flow is driven by variations in the magnitude of the convective amplitude and couples back through the
advective termsh Ady, Q = is1AV,, whereV, is thex-component of the mean flow. At higher orders a term of the
formV - VA would arise as well.

For the description of hexagonal convection patterns coupled to the mean flow the treatment has to be extendec
to include rolls in other directions than theaxis. The amplituded;, i = 1, 2, 3, correspond then to rolls with
wavevectocn;. The advection termAd, Q in Eq. (2) is generalized ag\j(; - V) Q, wheret; is the unit vector
perpendicular toi;. We complete the extension of Egs. (2) and (3) from roll to hexagonal patterns by adding
non-Boussinesq quadratic terms. The minimal set of equations describing hexagons coupled to a mean flow ther
reads for the no-slip case

BAj = (u+ G- V)2 = A2 = v(Aj P+ |Aj ) A + A% A% —1BA; (R - V)Q. (4)

3
V20 =) 20 - V)(E - V)| Af? (5)
i=1

with cyclic permutation onj. Here Q has been rescaled to absorb the coefficigif = s1g1). The Newell—
Whitehead—Segel operator in Eqg. (2) reducegito V)2 in the above equations as we adopt isotropic scaling for
the underlying hexagonal patterns. Such isotropic scaling can lead to degeneracies in certain growth rates like tha
of the zigzag instability for roll convection patterns (e.g. [40,41]). For the hexagonal patterns, this is, however, not
the case.

It has to be pointed out th&t oc @ (A2), which makes the mean flow contribution&#). In a systematic derivation
of (4) and (5) it therefore, represents a higher-order correction term, which in the scaling employed in (4) and (5) is
reflected in8 being small. Formally, the mean flow is of the same order as the lowest-order nonlinear gradient terms,
which capture the wavevector dependence of the quadratic resonamj"tg{mjﬂ. Their influence on the stability
of hexagons has been studied previously [26,42,43]. Our goal is to focus on the mean flow, which in contrast to the
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nonlinear gradient terms induces@n-local interaction. In this study, we therefore neglect the nonlinear gradient
terms. We note that the coupling coefficighof the mean flow grows with decreasing Prandtl number. Based on
the calculation of the coupling coefficient in the Boussinesq case [38], we expect that for Prandtl numbers of order
1 the mean flow becomes relevant sufficiently close to threshold for hexagons to be preferred over rolls [15].

The cubic coefficient decreases monotonically with Prandtl number from 2.0 for Pr = 0.5tov ~ 1.5 for
Pr ~ 10 [15,44]. For the numerical results in this paper wefix 2.

2.2. Sability analysis

We conduct a linear stability analysis of the hexagonal pattern in the long-wave approximation following the
procedures in [25]. The amplitudes are perturbed around a hexagon pattern:

Aj = Ro€ DA 4r; +ip), j=1,23, (6)

whereRy = (14 1+ 4(u — g2 (1+ 2v))/2(1 + 2v) is the amplitude of the stationary solution with reduced
wavenumbey, andr; andg; are the amplitude and phase perturbations, respectively. We alsodafideas in [25]

u = R3(1—v)+ Ro, v = 2R3(1+ 2v) — Ro. (7

Herev = 0 corresponds to the saddle-node bifurcation atwhich the hexagons come into exjstaneed” — %1 1+

2v)), whileu = 0 is where hexagons become unstable to the mixed mode solptign = g%+ (v +2)/ (v — 1)?).

Bothu andv have to be greater than zero for hexagons to be stable. Upon substituting Eg. (6) into Egs. (4) and (5)
and introducing super-slow scal@s,— 529, andV — §V with |§] <« 1, we can adiabatically eliminate the pertur-
bations in the amplitude and in the total phase= ¢1 + ¢2 + ¢3 in terms of the two translation phase modgs=
—(¢1+¢2) ando, = (¢p2— $3)/~/3. The mean-flow amplitud@ can then be expressed in termsBo& (¢x, ¢y) @S

3R%q . . -
Q=-—"(=0:V x §), ®
u
and one obtains the phase equation
- p . - - 3¢BR:. . .
0 = DLV + (D) = DHV(V ) = =BV x (V x §), 9)

whereD| and D are the longitudinal and transverse phase diffusion coefficients for the hexagons in the absence
of mean flow [24,26,45].

The phase equation (9) allows a decomposition of the phase wpdtdo a longitudinal (curl-free) mode
(satisfyingé, - V x ¢ = 0) with growth rate

k2 3 q2 4q2
SRS P S 10
=2ty T } (10)
and a transverse (divergence-free) méd(asatisfying@ P = 0) with growth rate
k2[ 1 42 3¢BR2
. A L (11)
2 2 u u

As expected from Eq. (8), the mean flow affects only the transverse mode. The sigdetérmines whether
the mean flow destabilizes the transverse mode for positive or for negatie also observe that the stability
boundaries are invariant under the transformatipm) — (—¢q, —B). For roll convection with no-slip boundary
conditionsg is always negative [38].
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The stability boundaries for infinite Prandtl number [28] (no mean flpws 0) are reviewed in Fig. 1a. It is
worth noting that the regime in which the longitudinal mode (thick solid line) is the relevant destabilizing mode is
typically extremely small (below the dash-dotted line in Fig. 1a) and it is very difficult to investigate that instability
experimentally. In fact, even in numerical simulations of (4) with= 0, we found it difficult to separate the
dynamics of the two modes (see also [28]).

Control Parameter |

-1 -0.5 0 0.5 1
(a) Wavenumber q

Control Parameter |

Control Parameter 1

(c) Wavenumber q

Fig. 1. Stability boundaries for infinite Prandtl number (a) and finite Prandtl numbers (b) amd=cD in (a),8 = —0.2 in (b) andg = —3

in (c). Thin solid line is for the saddle-node bifurcation, thin dashed line for transition of hexagons to mixed mode solution, thick solid line
for longitudinal mode, thick dotted line for transverse mode. In (a) thick dashed line for equal-energy line for hexagons and rolls, and thick
dash-dotted line for cross-over from longitudinal to transverse modes B0 (4) and (5) are non-variational and no equal-energy line exists.
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Fig. 2. (a) Anglesy and®; (b) angley (between the phase veciprand the perturbation wavevecﬁ)yas a function of the angl@z(betweeriz
andrq) for u = 0.5 andg = 0.5. The thin lines are for coupling strength= 0, and—0.2 for the thick lines. The solid lines are fkr= 0, the
dashed lines fok = 0.192, and the dash-dotted lines foe= 0.224.

Fig. 1b and ¢ shows how the stability boundaries are altered by the mean flew£foer0.2 and—3.0, respectively.

As discussed before, only the transverse mode (thick dotted line) is affected by the mean flow. It becomes destabilized
for B¢ < 0 and stabilized fopg > 0. For larget 8] the stabilization can be strong enough to render the longitudinal
mode the only relevant destabilizing mode fox 0 over the whole range @f. Thus, for sufficiently small Prandtl
numbers the two destabilizing phase modes occur on different sides of the stability balloon suggesting that a
detailed comparison of the two instability modes should be possible in experiments [36]. In Section 3, we discuss
the noticeably different nonlinear behavior arising from the two instabilities.

For finite perturbation wavenumbers the two phase modes are no longer purely transverse or longitudinal. Instead
they can be characterized by the anglbetween the perturbation wavevector of the fastest growing modes and
ri1. For the ‘wide-splitting’ mode$ = nr/3, whereas for the ‘narrow-splitting’ modés= /6 + nx/3 with n
an integer [28]. Alternatively, the mixing between the transverse and the Iongltudlnal modes in the phase eigen-
modes' can be quantified by the angle between the phase vect¢rand the wavevectdk of the perturbation
eigenmode,

Y= arctan(“—f¢> , (12)
V.o

as illustrated in Fig. 2a. For the transverse mgde: /2 and for the longitudinal modg = O.

Fig. 2b shows the phase anglefor various amplitudes ofR| and two values of8. We first note that the
wide-splitting and narrow-splitting modes are close to the pure transverse and longitudinal modes, respectively.
In fact, as the perturbation wavenumber goes to 0 the narrow-splitting mode turns into the longitudinal mode and
the wide-splitting mode into the transverse phase mode. Comparing the phase/afoglg = O (thin lines)
andg = —0.2 (thick lines) for the same value of the perturbation Wavenuriﬁjeindicates that the mean flow
suppresses mixing between transverse and longitudinal modes.

1 The mixing of the two phase modes also introduces complex eigenvalues. This occurs, however, only in parameter regimes well beyond the
stability limit.
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Deviation 3y of phase vector

Angle 6 of perturbation wave vector

Fig. 3. The thin solid line is the fifth-order correctiégy = 5y without mean flow. The thick lines give the leading-order contribution to the
mean flow correction to the transverse moﬁh&tl) (thick dash-dotted line) and to the longitudinal mc[dq&ﬁ) (thick dashed line).

To investigate the generality of the suppression of mixing due to mean flow, we go to higher order in the long-wave
expansion. To obtain a systematic description to fifth order of both phase modes we need to expand around the
codimension-two point at which both growth rates,and oy, vanish to cubic order (cf. Egs. (10) and (11)).

The derivation of the fifth-order phase equation for weak mean flow is given in Appendix A ((A.11) and (A.12)).
While to third order the phase equation is still local, at fifth-order non-local terms appear. Note that in contrast to
the non-local phase equation obtained in [25] the origin of the non-locality in (A.11) and (A.12) is the non-local
interaction generated by the mean flow, while in [25] non-locality arose from the elimination of one of the two phase
modes. As expected, the higher-order terms break the isotropy of the cubic truncation, reflecting the fact that the
phase equation describes perturbations of a pattern with hexagonal symmetry. The anisotropy leads to modification:
of the eigenmodes which we now discuss in terms of the phase @ngle

Fig. 3 shows the correctiondg = ¢ — /2 andsyy = y — 0 to the phase angl¢ arising from the fourth-order
derivatives and from the mean flow. In the absence of mean flow, the correction to the phase angle is the same
for both phase vectors (thin solid line), indicating that the two modes remain orthogonal to each other to that
order, but they are not purely transverse or longitudinal any more. The correction due to mean flow is expanded
in B, &pl‘i = B3y, + O(B?). Here we plot only the leading-order terr;" (thick dash-dotted line) angiy*

(thick dashed line). Fg8 < O the sign of the mean flow correctiqmw,%t, is opposite to that from the fourth-order
derivative without mean flow. Thus, the mean flow is seen to suppress the deviation of the modes from the transverse
and longitudinal orientation, consistent with our findings for the finite wavenumber perturbations.

3. Nonlinear evolution of the side-band instabilities

We now present results from numerical simulations of Eqgs. (4) and (5) using a parallel pseudo-spectral code.
In Section 3, we first simulate the system for lgwto compare the nonlinear evolution of the transverse and
longitudinal side-band instabilities. We then discuss the impact of the mean flow on the competition between rolls
and hexagons for larger.
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(b) 60

0 ] T T 0

Fig. 4. Zero contour lines of the real part of the amplitutie(solid lines) and of the imaginary part df, (dashed): (a) only the longitudinal
mode is destabilizingg = —0.48); (b) only the transverse mode is destabilizigg= 0.17). Only a quarter of the domain is shown.

3.1. Low w: transverse vs. longitudinal modes

Without mean flow the nonlinear evolution of the two side-band instabilities of hexagon patterns has been
studied numerically in some detail by Sushchik and Tsimring [28]. There it is found that a detailed comparison of
the nonlinear evolution between wide- and narrow-splitting is extremely difficult as the range over which only the
narrow-splitting (longitudinal) mode is destabilizing is very small. As discussed in Section 2.2, the mean flow couples
only to the transverse/wide-splitting instability and for sufficiently small Prandtl number suppresses it completely
for Bg > 0. This makes it possible to compare the two instabilities in detail under comparable conditions. Figs. 4—6
show a comparison of the evolution of the two instabilities fioe= 0.5, v = 2, andg = —3. The system size
is L = 104 and the numerical resolution is 25%6256. The wavenumbers of the initial, slightly perturbed regular
hexagon patterns are chosen carefully to obtain the same linear growth rates for both modes. In particular, for
g = —0.48 (g = 0.17) only the longitudinal (transverse) mode is destabilizing (cf. Fig. 1).

Fig. 4 shows the early evolution of the instabilities in terms of the contour lines of the real and imaginary parts
of amplitudeAs. In (a) only the longitudinal mode destabilizes the pattern. It induces compressions and dilations

60“ T T T T T T T T T T T

500

400

300

200

Number of defects

100

1 1 1 1 | 1 | 1 1 I 1 1 1
0 0 500 1000 1500

Time

Fig. 5. Number of defects as a function of time for the longitudinal case (solid line) and transverse case (dashed line).
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Fig. 6. Reconstructed temperature for the longitudinal mode (left parel-0.48) and the transverse mode (right papek 0.17) atr = 1750.

of the pattern. In (b) it is the transverse mode that destabilizes the pattern; it shears the amplitudes. Both lead to the
formation of defects. However, the defects induced by the longitudinal mode are typically aligned along the rolls
and form where the bulges are maximal.

The temporal evolution of the number of defects is shown in Fig. 5. For both modes, werdefidevhen the
first defect is formed. Both modes having the same growth rate it is not surprising that in both cases the defect
number grows on a similar time scale. In fact, both reach roughly the same number of defects at about the same
timer ~ 50. In both cases the subsequent ordering of the pattern appears to occur in two stages, characterized by a
initial rapid annihilation of defect pairs and a later much slower phase. In the longitudinal case the defect number
decreases in large steps, which are associated with the annihilation of strings of defects that are roughly alignec
with the rolls, whereas no such steps are visible in the transverse case. The overall decay is substantially slower fo
the pattern induced by the transverse instability. This had also been found in the absence of mean flow [28].

Snapshots of the reconstructed patterns at the final #imsel750 are shown in Fig. 6. Only a quarter of the
whole system is shown. In the longitudinal case the defect density is already very low and the defects are essentially
isolated from each other. In the transverse case, however, they are mostly part of grain boundaries that separat
domains of hexagons with slightly different orientation.

To quantify the evolution of the amount of disorder in the orientation of the hexagons we determine the orientation
of the local wavevectay; relative to the roll directiort ; as defined by the angte;:

"..f. . —i%A'
a; = arctan 4570 4j =Re L) forj=1,23. (13)
qj-nj Aj

In Fig. 7, we plot the probability distribution function (PDF) of the orientation arglas a function of time for

the cases shown in Figs. 4 and 5. Again, time O is where the first dislocation occurs, and we have truncated the
large peaks (aroungy = 0) at early times so that more structures can be discerned at later times. Similar PDFs are
found for the other two amplitudes, as well. For the longitudinal mode the PDF is centered afoan@ from

the beginning to the end, with the peak broadening araeuad0 when the first few defects appear. Thus, for all
times there is only a single domain and the hexagons remain essentially aligned with their initial orientation. In the
transverse case, however, the initial peaktiat= 0 quickly decays and gives way to two peaks of comparable size.
This occurs around the time when the maximum number of defects is reached. The bi-modal PDF indicates that
the transverse mode predominantly induces domains of hexagons of two different orientations, which then co-exist
for a long time. The clear separation of the two destabilizing modes in terms of the associated stability boundaries
suggests that this difference in the nonlinear evolution of the instabilities should be accessible experimentally.
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Fig. 7. Evolution of the probability distribution of;: the angle betweeh andii; = £ for the longitudinal (left) and the transverse mode (right).

3.2. High u: hexagonsvs. rolls

In the absence of mean flow, the competition between uniform hexagons and rolls is governed by the energy
difference between them. For a givenhexagons have lower energy than rolls folower than a threshold value
uin(q) [28], while rolls are energetically favored abqug. This boundary is indicated by the dashed line in Fig. 1a.
Below the dashed line, outside the stability balloon, the unstable transverse and longitudinal modes grow and evolve
towards a hexagon of different wavenumbers. Above this line, rolls appear during the transients and eventually
replace the hexagon.

Due to the lack of a Lyapunov functional for Egs. (4) and (5) no simple energy arguments for the predominance of
rolls or hexagons can be given and we resort to numerical simulations to locate the bqugdetyveen hexagons
and rolls in the presence of mean flow. Table 1 lisgsfor ¢ = +0.6 for different values of8. For example, for
B = —0.1 andg = 0.6 we find rolls as the final state at= 1.45 (Fig. 8, left panel), while a mixed state of rolls
and hexagons is found at= 1.425 (Fig. 8, right panel). Thus, the transition valugiiatg = 0.6 forg = —0.1is
between 1.425 and 1.45. The enhanced instability of the transverse made 016 leads apparently to an earlier
transition to rolls when the Prandtl number is decreased. At this point it is not clear why the converse is not the case
forg = —0.6.

Table 1

Competition between rolls and hexagonsdoe +0.6 for differents. Foru > un side-band instabilities of hexagons lead to rolls rather than
hexagons

B tn (¢ = 0.6) 1t (g = —0.6)
0 1.5 15

-0.1 1.43 15

-0.2 1.35 15

-1.24 1.25 15

-3 11 15
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Fig. 8. Reconstructed patterns from simulating Egs. (4) and (53 fer—0.1 andg = 0.6. On the leftu = 1.425 atr = 2000, andu = 1.45
on the right panel at the same time.

4. Effect of mean flow on motion of defects

In this section, we study the effect of the mean flow on the motion of a PHD, which is a bound state of two
dislocations in two of the three amplitudes. For large Prandtl number, where the mean flow is negligible, the
far-field solution of a steadily moving PHD has been calculated [32]. We study the general case with mean flow
numerically by embedding two PHDs in the system as initial conditions and measure their velocity as a function of
B andgq for fixedu = 1 andv = 2.

The numerical resolution is 256 256 in a system of sizé = 400 and the time step is fixed at 0.1 for most of
the results presented in this section. To satisfy the periodic boundary conditions, we place two PHDs of charges
(0, +1, —1) and(0, —1, +1) in the computational domain, i.e. each PHD consists of two dislocations of opposite
charges in the amplitudes, andA3. We also apply a circular ramp &= 0.4L, beyond which the phase is set to
a constant [31]. The interaction between pairs of PHD is characterized by the nmmbi?zl 6]1.8}’7, Wheresjl.(z)
is the charge of the first (second) PHD in tite amplitude [32]. In our simulation§ = —2 and the PHDs attract
each other. Their interaction decreases with distance and we find that it becomes negligible for distances larger thai
300 (for g = 0 andg = O the interaction-induced velocity is then below= 0.001). Thus in the following, we
place the two PHDs at least at a distance of 300 apart in the initial configuration for the velocity measurement of an
individual PHD.

In the absence of mean flow, each independent PHD is found to move at a constant velocity, which vanishes at
g = 0[31,32]. In the presence of mean flow, we also find that isolated defects move at a constant velocity. It is
shown in Fig. 9 as a function ¢ for ¢ = 0. The range of the linear scaling with respect to the coupling strength
indicates that, for smaB, the contribution of the mean flow to the PHD velocity is purely additive via the advective
term iBA(7 - V)Q and that the amplitudes; of the defect solution are only weakly affected by the mean flow.
However, agg| increases, the defect velocity deviates significantly from the linear scaling. This is analogous to
the effect of mean flow on dislocations in roll pattern [47]. Also, for largdrthe mean flow structure becomes
distorted near the defect as shown in Fig. 10. The mean flow consists of two pairs of vortices, and is almost zero
away from the defect. While fo = —0.2 (a) the two vortex pairs are of comparable strength, the pair on the
right is much stronger than that on the left whenms decreased t8 = —1.4 (b). This change occurs smoothly
in 8. When the Prandtl number is decreased further soghatbelow —2 the stability limit comes very close to

the background wavenumber= 0 of the pattern and the PHDs trigger the formation of additional defects in their
vicinity.
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Fig. 9. Defect velocity as a function of the coupling strengtior ¢ = 0 andu = 1. The defect speed scalesag for small| 8| (large Prandtl
number), which in turn leads to a Prandtl number scalingr—, just as in the case of rolls [46] for large Prandtl number.

The defect velocity also depends on the wavevecjord the three modes making up the hexagon pattern [31].
More specifically, within Egs. (4) and (5) it depends only on the projecijpns;. Fig. 11 shows the defect velocity
as a function ofj = g; - Ai; for 8 = 0 (dashed line) ang = —0.2 (solid line). The mean flow shifts the defect
velocity to more positive values for ajl, implying that the wavenumbeg; at which the defect remains motionless
is shifted fromgs; = O to negative values. For situations in which the evolution from disordered to more ordered
patterns is dominated by defects this suggests that the wavenumber of the final state is in general not the critical
wavenumber or that with the maximal growth rate but that corresponding to stationary PHDs, which depends on
the Prandtl number through the mean flow.

In various simulations of the nonlinear evolution of the instabilities of the hexagon pattern, we found disordered
states characterized by grain boundaries between domains of hexagons of different orientations that moved exceed-
ingly slow. An example of such a long-lived disordered state and the associated mean flow is shown in Fig. 12a and
b, where the spatial structure of such long-lived grain boundaries and the corresponding mean flow is depicted for
uw =124 =0.6andg = —1.24. Here the resolution is 128 128 for a system size df = 42.

Fig. 10. Mean flow structure around a PHP = 0) for: (a) 8 = —0.2 and (b)8 = —1.4. The solid lines (dashed lines) are the zero contour
lines for the real (imaginary) parts of the second amplitude.
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Fig. 11. Defect velocity as a function of wavenumbeior © = 1, 8 = 0 (dashed line) and = —0.2 (solid line).

To identify the origin of these slow dynamics we performed simulations starting from patterns with two straight
grain boundaries separating two hexagon patterns of different orientation rotateg@ bglative to each other. For
certain magnitudes of the initial wavevectors the grain boundaries did not annihilate each other but persisted for an
exceedingly long time. Fig. 13a shows such an initial condition witk= 0.2. A contour plot of the histogram of
the local wavevector of each of the three modes in the initial condition (Fig. 13a) is shown in Fig. 14a. Solid lines
pertain tog;, dashed lines tg,, and dash-dotted lines {@. Despite the large magnitude of the reduced wavevector
in the center domain the pattern is still linearly stable since the longitudinal component of the wavevector vanishes,
gj-nj = 0. Within (4) and (5) only this projection enters the stability conditions. Witligut 0) and with(8 = —2)
mean flow the initial condition evolves to the patterns shown in Fig. 13b and c, respectively-f80 000 and
u = 0.5. Forg = 0 simulation beyond = 80 000 showed little difference in the spatial structure, and the defects
seem to have reached asymptotic, immobile states at the end of the simulationssle-the.0 case, although
the spectra and the domain sizes remain more of less than the same -af@® 000, defects exhibit persistent
lateral motion along the grain boundaries (veloeityt x 10~#) throughout the simulation which continues beyond
t = 160000 and leads to a slightly fluctuating shape of the domains.

The histograms of the local wavevector of the final states depicted in Fig. 14b and ¢ show that without mean
flow all three wavevectors are essentially perpendiculat; tamplying that individual defects would not move.

(a)

Fig. 12. (a) Reconstructed hexagon pattgi= 4) atr ~ 14 000 forg = —1.24 (Prandtl number 1) andu = 1.2. The initial condition was
an ordered, unstable hexagon pattern with 0.60. (b) Mean flow of the state shown in (a).
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Fig. 13. Zero contour lines of the real and the imaginary pas#t:ofPanel (a) is for the initial conditions, and panels (b) and (c) are snapshots at
t = 80000 forg = 0 and—2.0, respectively.

In the simulation with mean flow the wavevectors are clearly not perpendicular tasteadgs, - i ~ —0.1
andgs - n3 ~ —0.1. In separate simulations we find that for= —2 andx = 0.5 this is the wavenumber at
which individual PHDs do not moveg; = —0.1. The histogram for the third wavevectpr, however, has peaks at
(gx, qy) = (—0.1, —0.05) and(—0.05, 0.6). Thus, the two peaks have different projections antand only one of
them agrees withs;. This may be related to the fact thai has no dislocations in the grain boundary. In separate
simulations of individual PHDs with dislocations iy and A3, we find that the velocity of the PHD depends only
weakly on the wavenumber of the defect-free componént, and over the whole range0.15 < g3 - i1 < —0.05

the PHDs are essentially motionless. Specifically, the magnitude of the velocity is betot®5* for . = 0.5,

B =-2,42 12 =-0.1, andgz - ig = —0.1.

With and without mean flow, the orientation of the wavevectors in the top and bottom domains differs at the final
time from that of the initial pattern, implying that in these domains the pattern rotated until the projections of their
wavevectors reacheg. This suggests that, more generally, in the ordering dynamics of hexagons starting from
random initial conditions the orientation of a hexagon pattern within a given domain may rotate in a similar fashion
and in the long time dynamics the orientation of adjacent domains may predominantly be close to the stationarity
condition for PHDs, i.e. the projections of their wavevectors onto a suitably chbsene the same value and
that value is close tqst. Of course, since our results are based on Ginzburg—Landau equations they only apply
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Fig. 14. Wavevector spectra of the complex amplitudes shown in Fig. 13. Panel (a) is for the initial conditions, and panels (b) and (c) are snapshots
at: = 80000 forg = 0 and—2.0, respectively.
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to grain boundaries across which the orientation changes only by small amounts. Furthermore, in the truncation
(4) and (5) the higher-order transverse derivativesz; have been neglected. They are expected to modify the
stationarity condition, since the defect velocity will also depend on the transverse component of the wavevector,
g - T;. The independence of the velocity on the transverse component within (4) and (5) is related to the isotropy of
the system. Thus, it is expected that at higher orders the condijtioly = ¢t is replaced by a more complicated,

but qualitatively similar condition suggesting similar behavior for grain boundaries.

5. Conclusion

The importance of mean flows has been noted in a wide range of pattern-forming systems. Various different types
can be distinguished. In systems like binary-mixture convection [48] and in surface waves on liquids with small
viscosity [49] they are driven by traveling waves. In other systems they correspond to a Goldstone mode as is the
case in free-slip convection (e.g. [39,50]) or they arise from a conservation law, e.g. in systems with a deformable
interface [51,52]. In this paper, we have studied the mean flow that is driven in Rayleigh—Bénard convection by
deformations of the convection pattern, which becomes relevant even close to onset for fluids with low Prandtl
number [5,38,39]. The most striking signatures of the mean flow in convection are the skew-varicose instability
and the appearance of spiral-defect chaos. Both have been observed recently also in standing waves in verticall
vibrated granular media [21,22] (the spiral-defect chaos so far only transiently). This suggests that a similar mean
flow may also be relevant in that system.

Extending the usual three coupled Ginzburg—Landau equations to take the vertical vorticity mode into account
[38,39], we find that the band of stable wavenumbers is always limited by one of two long-wave instabilities. In
the absence of mean flow it is always the longitudinal long-wave mode that is the relevant destabilizing mode
immediately above the saddle-node bifurcation at which the hexagons come firstinto existence, while the transverse
long-wave mode is the relevant mode for larger amplitudes. The Rayleigh number for the cross-over from one to
the other mode depends on the cross-coupling coefficigmtit for realistic values it always occurs very close to
the saddle-node bifurcation. The longitudinal mode is therefore, poorly accessible in the absence of mean flow (e.g.
[28]). Only the transverse phase mode couples to the mean flow and we find that on the low-wavenumber side it
is stabilized for sufficiently small Prandtl numbers to the extent that it is preempted by the longitudinal mode over
the whole range of Rayleigh numbers from the saddle-node bifurcation to the transition to the mixed mode. As
a consequence, for these Prandtl numbers the relaxation from an unstable wavenumber towards the band cent
is expected to be qualitatively different depending on whether the stability limits are crossed at the low- or the
high-wavenumber side of the stability balloon.

Our simulations of the nonlinear evolution of the instabilities indicate that, compared to the longitudinal instability,
the transverse instability leads to a considerably larger number of PHDs and to more grain boundaries separating
patches of hexagons that are rotated with respect to each other. While indications of this were also found in the
absence of the mean flow [28], the mean flow can make the distinction clear enough to make it worth addressing
experimentally. To do so, hexagon patterns with a wavenumber away from the band center need to be initiated.
Recently, it has been shown that such initial conditions can, in fact, be prepared by a suitable localized heating of
the fluid [36,47]. Given the striking difference in the transients arising from the instabilities of the two modes it
would be interesting to bring these techniques to bear in this system. It has to be kept in mind that the nonlinear
gradient terms, which have not been kept in our calculations, may reduce the angle between the transverse and th
longitudinal mode and make their distinction less pronounced.

As is the case in roll convection, the mean flow also affects the motion of defects. For the PHDs relevant in
hexagonal patterns, we find that similar to the case of rolls the wavenumber at which the defect is stationary is shifted
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to wavenumbers smaller than the critical one. For coarsening experiments starting from random initial conditions
one may therefore, expect that the eventual wavenumber of the ordered pattern may be reduced correspondingly.
Our simulation suggest that the dependence of the defect velocity on the wavevector allows one to predict which
grain boundaries have a particularly long life time. Furthermore, in the presence of mean flow a persistent drift of the
defects in the grain boundary is observed in the simulations. One may expect that similar to the case of dislocations
in roll patterns [37] the mean flow may allow two PHDs to form stable pairs if the background wavenumber is
between the critical wavenumber and that corresponding to stationary defects.
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Appendix A. Derivation of the nonlinear phase equationsto fifth order

To facilitate the analysis we restrict ourselves to the case of weak mean flow and expghd«nl. In the

long-wave limit the codimension-two point is given b = ¢ + Bq¢1 andRc()Ct) = Roo + BRo1 With

V2v + 2 3v+1) 1 3J2v + 2
qQ=—", q1 = 3 Roo = —, Roy = ——=—. (A1)
4y 8v 2v 8v

Here we consider the magnitud® as the control parameter instead /0f To obtain explicit expressions for
(¢, R®) we consider weak mean floW, < 1 (cf. Eq. (A.1)). We rescal¥ = éx, Y = 8y, andT = §%. In this
expansiors andg are two independent small parameters. Here we expand the amplitudes; @i .y +iej g5
rj = Récn + 8%+ 8% jat (A-2)
¢j =08Bjo+8°¢2+8%a+--), j=123 (A3)
with RéCt) given in Eq. (A.1). The mean flow amplitud2 is expanded accordingly 7
0 =620, +8%Qu+ - . (A4)

We substitute the above expansions into Egs. (4) and (5) and solve them at successive érdérs mfean flow is
driven by amplitude modulations (cf. Eq. (5)) and feeds back to the plagséa (4). Thus, at each order we first
solve for the amplitudes and the mean flow in terms of the phases that were determined at the previous orders, and
substitute these solutions into the phase equations to obtain the phases at the next Grai., A to first order
in g8
1 3

riz = _\/ﬁax(bx - m(ax% — 30y¢y)8, (A.5)
1 3

ro2 = _Mﬁ(ax — \/éay)@x - \/§¢y) + m[(zax + \/§8y)¢x + \/§8x¢y]131 (A.6)
1 3

28= s (0t V33y) (¢x + V/38y) + S @ - V33,)¢x — V300,18, (A7)
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( 3 4 9Bv +1)
4v/2A+v) 16v3(1L+v)

At cubic order we recover Eq. (9). In order to go on to fifth order we require thatdpathds; vanish (up to second
order inB). As in Section 2.2, the solutions are expressed in terms of the translation moges (¢20 + ¢30) and
¢y = ($20 — $30)/v/3.

Repeating the same procedure®at*), we obtairv;4. The expressions are too long to be displayed here. Also,
at this order it is impossible to solve f@, in closed form. We therefore take the Laplacian of the phase equations
at this order and substitutg, andV2Q,4 to obtain the nonlinear equations foy and¢, at the codimension-two
point

02 =—

ﬂ) (=&, x §). (A8)

8lvz¢x = Ex + NLxO + ,3 NLxlv (Ag)
9 V2py, = Ly +NLyo+ SNL,1, (A.10)

where

2

Lo=———V?[(43%, + 123,83, + (119% + 30 + 63202,
8 V2w +1)
16(v + 1)2

+3(17 4 26v)9707 + 93+ 1)9Z0} + 90D) ] (A.11)

[(3(4 + 130)323y + 6(8+ 3v)0203 + 9(4 + 3v)d,02)y + (3(11+ 7v)d2

2
v
Ly= _mvz[(a;1 +90) + 180205)y + (4930, + 120,03)¢.]

8 V2w +1)
16(v 4 1)2

+3(8+ 13v)203 + 9(4 + )0, 0)) s ] (A.12)

[(398 + 3(19+ 13v)3702 + 9(9 + 2v)320] + 270%)py + (3(4 + Tv)22d,

The nonlinear terms Nlg, NL,1, NL,0, and NL;; are too lengthy to be presented here.
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